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STATE OF SOUTH CAROLINA

(Caption of Case)

BEFORE THE
PUBLIC SERVICE COMMISSION

OF SOUTH CAROLINA

COVER SHEET

DOCKET
NUMBER,. 2001 410 G

(Please type or print)
Submitted by: Piedmont Natural Gas

Address: PO Box 33068

SC Bar Number:

Telephone:
Fax:

704-731-4560

704-364-1395

Charlotte, NC 28233 Other:

Email: enn .furr duke-ener y.corn

NOTE: The cover sheet and information contained herein neither replaces nor supplements the filing and service of pleadings or other papers
as required by law. This form is required for use by the Public Service Commission of South Carolina for the purpose of docketing and must
be filled out com letel .

Emergency Relief demanded in petition

~ ~ ii

DOCKETING INFORMATION (Check all that apply)
Request for item to be placed on Commission's Agenda
expeditiously

Monthly Analysis of Deferred Account - Hedging Program

Electric

Electric/Gas

Electric/Telecommunications

Electric/Water

Electric/Water/Telecom.

Electric/Water/Sewer

X Gas

Railroad

Sewer

Telecommunications

Transportation

Water

Water/Sewer

Administrative Matter

Other:

Affidavit

Agreement

Answer

Appellate Review

Application

Brief

Certificate

Comments

Complaint

Consent Order

Discovery

Exhibit

Expedited Consideration

Interconnection Agreement

Interconnection Amendment

Late-Filed Exhibit

Request

Request for Certification

Request for Investigation

Resale Agreement

Resale Amendment

Reservation Letter

Response

Response to Discovery

Return to Petition

Stipulation

Subpoena

Tariff

Other:

Protest

Publisher's Affidavit

X Report

Reset Form

~pCPXV~

ctP "i7 20&8

psc sc
MAlL / DMS

Letter

Memorandum

Motion

Objection

Petition

Petition for Reconsideration

Petition for Rulemaking

Petition for Rule to Show Cause

Petition to Intervene

Petition tc Intervene Out of Time

Prefiled Testimony

Promotion

Proposed Order
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t I Piedmont
I Natural Gas

September 13, 2018

Ms. Jocelyn Boyd
Chief Clerk and Administrator
Public Service Commission of South Carolina
101 Executive Center Drive, Suite 100
Columbia, South Carolina 29210

Re: Docket No. 2001-410-G

Dear Ms. Boyd:

Enclosed is Piedmont's Deferred Account-Hedging Program report for the period end
June 30, 2018.

If you have any questions, please feel free to contact me.

Sincerely,

Jenny Furr
Manager-Regulatory Reporting
704-731-4560
Jenny. Furr Duke-Energy.corn

Enclosures

C: ORS
Pia Powers
Bruce Barkley
MaryBeth Tomlinson
Jim Jeffries

P.O. Box 33068 ~ Charlone, Noah Carolina 28233
piedmontng.oom
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Piedmont Natural Gas Company
Deferred Acct.-Hedging Program
Acct ¹01 82961 (X2068)

SC

Beginning Balance
Expenditures: BP

Purchase of Financial Instr.
Option Premium
Margin Requirement

Receipts:
Proceeds from positions

Expenditures: ADIIII

Purchase of Financial Instr.
Option Premium
Fees
Margin Requirement

Consultant Fees
Service Fee
Program Development
Other

Receipts:
Proceeds from positions

Fees
interest from brokerage acct.

PM Interest adj.
Transfer to COG Deferred Acct—atter
Balance before interest
Return calculated
Balance due (customer)/company
Transfer to 0253133 Deferred Acct
Balance due after transfer
G/L'Balance
GL Bal. less Balance due / Difference
Interest Calculation:
Avg. Balance for the month

Return rate for the month

~Ar-1 8 ~Ma -18 Jun-18

$ - $ - $

62;280.00 41,410.00 34,880.00
930.00 635.50 496.00

558.00 558.00

(4,320.00) (8,010.00),
186.00 139.50

59,834.00 34,733.00 35,934.00

59,634.00 34,733.00 35,934.00
(59,634.00) (34,733.00) (35,934.00)

0~00 0.00 0.00
0.00 Q.OO 0.00

$ 29,817.00 $ 17,366.50 $ 17,967.00

0.0000% O.GOQ0% 0 0000%
$ - $ - $

Annual allowed return rate 0.0000% 0.000IP/o 0.0000%
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Piedmont Natural Gas
Reconciliation of ADM statement to SC Hedging Activity and Recon
June 201 8

(2)

32

32
15.50

496,00

A

A

2 of A's

Commission and Fees rate
Total Commission and Fees (Expenditures)

35,376.00

35,376.00
496.00

34,880.00

B

B

Z of B's

Less: Fees (Expenditures)
Option Premium

(4)

(s)

ceipts)Total Fees (Re

Proceeds fronI
Total Fees (Rd

positions (Receipts)
ceipts)

Futures P8 L per ADM statement

E

E

Zof E's

15.50 Commission ahd Fees rate

Activit in Account
~Dbit D ~CCht

35,376.00
35,376.00

g of D's 35,376.00 35,376.00 Z of 0's

35,376.00 2 of 0's
~M,376.00 z t ~'s) P8 L and Cash Activity per ADM statement

Reverse ADM accrued previous month
ADM accrual in current month
PB L and Cash Activity
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AI3M

ADIVI IrLvestor Services, Inc.
FJ Subsidiary of&lrclrer Daniels IJ jidland Company
2100A Board of Trade Building
141 W. Jackson Boulevard
Chicago, IL 60604
ERIIIPVJLDMIs.coaa

MONTHLY COMMODITY STATEMENT

STATIVDENT DATBF JUN 29, 2018

ACCODNT NUMBER) 121 X2068

SILLESMILN NUMBERS 121 1121

1WTRODUCED BYF RBC WEALTH MANAGBMENT
(704)264-2767

PZEDMONT NATURAL O'AS Co
SOVTS CILROLZNA ILCCOUNT
ILTTN ROB TBORNTON
Po BOX 33068
CHARLOTTE NC 28233-3060

ZP Yod HAVB ANY QVESTZONS OR ZSSUES
REGARDING YOVR STATEMENT THILT YOU
ARE UNABLE To RSSOIVE WZTH YODR BROKER,
PLIDLSE CONTACT ADMZS CUSTOMER SERVZCB AT
2/800F1654-0461 on 312/242-7200.

~ » ~ » » ~ » ~ * » Y 0 U R 1 C T 1 V 1 T Y T E 1 6 MONTH

6/04/8

6/05/8

32 CILLL JVN 3.9 NYM NAT QAS B 2850 C
GLOBEX TRADE

WTRP RECD
WZRB TIULNSPER RECBZVED

NET PREM US

W4REREC VS

LONG'/BVY SERT/SELL DBSCRZPTZON BX PRZCR/LEQND CC DEBIT

35,376.00

CREDZT

35,376.00

6/26/8
6/26/8
6/26/8
6/26/8

~ ~ *

!

5/01/8

6/04/8

4/02/8

3/02/8

4/03/8

12/13/7

8
8
'I

15

41
41*

32
32*

24
24 ~

8
8»

36
36»

8
8*

CALL JVL 1.8 NYM NAT QAS E 2950 C
CALI JVL 1.8 NYM WAT GAS E 3000 C
CAIL JUI 18 NYN NAT GAS E 3100 C
CALL JUL 1.8 NYM NAT QAS B 3300 C

~ PCS 1 TX ONS ZN YOUR
CALL NAY 19 NYM NAT GAS E 2800 C

OPTION MARKET VALUE
EXPZRE 4/25/19

AVERAGB LONGS . 10100

IJLST TRADS DATES 4/25/19

CALL JUN 19 NYN NAT GAS B 2850 C
OPTION MARKET VALUE

EXPIRE 5/28/19
AVERAGE LONGS .10900

ZJLST TRADE DATE: 5/28/19

CALL APR 19 NYM NAT QAS E 2900 C
OPTION MARKET VAIUE

EXPZRE 3/26/19
AVERAGE LONGS . 11100

LAST TRADE DATE: 3/26/19

CILLL AUG 18 NZM NAT GAS E 3000 C
OPTZON MARKET VALUB

BXPZRE '7/26/18
JLVEIULGE LONG. . 11000

LAST TRADE DATBL 7/26/18

CALL APR 19 BZM NAT GAS B 3000 C
OPTZON MARKET V/LLVE

BXPZRB 3/26/19
AVERAGE LONGS .09900

LAST TRADE DATBF 3/26/19

CALL AUQ 18 NZM NAT GAS B 3050 C
OPTION IEIIRKBT VALUE

EXPZRE 7/26/18
AVERAGE LONQF - 10300

LAST TRADE DATE: 7/26/18

XPZRB US
ZRS VS

EXPZRB US
3PPZRB'S

ACCOUNT
', 1010 US
'1148

.1090 US
F1159

11110 US
I 1.017

. 1100 US

.0372

10990 US
0'760

'030 US
[ 0242

.00

.00

.00

.00

47,068.00
47,068.00*

37,088.00
37,088.00*

24,408.00

24,408.0',976.00

2,976.00»

27,360.00
27,360.00*

1, 936. 00
1,936.00'LEASE

REPORTANY DIFFERENCES OR OBJECTIONS IMMEDIATELY YOUR FAILURE TO IMMEDIATELY EXERCISE YOUR RIGHTTO HAVE DIFFERENCES OR
OBJECTIONS CORRECTED I»ALL BE DEEMED YOUR AGREEMENT THAT THIS STATEMENT IS CORRiECTAND RATIFIED.
RETAIN FOR TAX RECORDS SO»SEC»TO TERMS AND CVINOTDOVDONNETWIRE EIOE CODED STMSOLSARE EXPLAINED ON REVERSE SIDE
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AII3M
PAGE 2

AOM tllvestor Services, Inc.
d Subsid/ary af 4rcber Daniels klidlnnd Company
2100A Board of Trade Building
l 4 I W. Jackson Boulevard
Chicago,! L 60604
WWW.ADMIS.COLS

MONTHLY COMMODITY STATEMENT

STATEMEST DATES JUN 29, 2018

ACCODNT NUMBERS 121 X2068

SALESMAN NUMBERS 121 X121

INTRODUCED BY: RBC NBALTB MANAGEMENT
(704)264-2767

PIEDMONT 'NATURAL GAS Co
SOUTH CAROLINA ACCOUNT
ATTN ROB TSORNTON
PO BOX 33068
CEILRLOTTE NC 28233-3060

ZP Yod
RBGARdI

PIEASI

NIEVE ANY J7UESTZONS OR ISSUES
NG TOUR STkTENEET TEAT YOU

LB To RE6OLVS NZTE YOUR BROKER,
CONTILCT ADMIS CUSTOMER SERVZCB AT

654-0461 or 312/242-7200.

DATE

3/01/8
3/01/8

LONG/BUY SERT/SBLL DBSCRZPTION BX PRICK/LEGND CC

4
1
5 ~

. 1010 US
~ 1010 US
.Ooaa

CALL SSP 18 NYM NAT GAS E 3050 C
CALL SEP 18 MYM NAT GAS E 3050 C

OPTION MARKET VALVB
EXPIRB 8/28/18

AVERAGE LONGS .10700

LAST TRADE DATES 8/28/18

DEBiT CREDIT

1,752.00
438.00

2, 190. 00»

1g /13/7

3/01/8
3/01/8

12/08/7

12/08/7

12/13/7

12/04/7

12/08/7

5

6
a
8»

8
8»

5

7
7»

5
5

7
'7 ~

CALL SEP 7.8 NYM NAT GAS E 3100 C
OPTION MARXRT VALVS

„EXPIRE 8/28/18
AVERAGE LOM3I ~ 09800

LAST TRADE DATES 8/28/18

CALL OCT 18 NYM NAT QAS R 37.00 C
CALL OCT 18 NYIE NAT GAS E 3100 C

OPTION MILRKBT VAII7E
BXPZRB 9/25/18

AVBRAGB LONGS . 10700

LAST TSADS DATES 9/25/18

CAIL AUG 18 NYM NAT GAB E 3150 C
OIFTZOM MARKET VALUE

EXPIRE 7/26/18
AVERAGB LONGS . 17,300

ZAST TIULDB DATBT 7/26/18

CALI BEP 18 NYM WLT GAS E 3150 C
OP'ZION MILRKBT VALVE

EZPZRE 8/28/18
AVERAGE TONGS . 11300

LAST TRADB DATES 8/28/18

CALI OCT 18 NYM NAT OILS E 3150 C
OPTION MARKET VALUB

EXPIRE 9/25/18
AVERAGE LONG . 10300

LAST TRADE DATE: 9/25/18

CALL SEP 18 NYM NAT GAS 8 3250 C
OPTION RAREST VALUE

EXPIRE 8/28/18
ILVERAGB LONG: . 11800

LAST TRADE DATBI 8/28/18

CALI OCT 18 NYM NAT GAS E 3250 C
OPTION MILRXET VALVE

BXPIRB 9/25/18
AVBRILGR LONGS .10300

LAST TRADE DATE I 9/25/18

.0980 VB
,0325

)1070 US
,1070 US
60518

J1130 VS
.0094

. 1130 VS

.0238

.1030 UB
0407

. 1180 US
loa24

I1050 VS
J0246

1, 625. 00
I, 625. OO»

3, 108. 00
1,036.00
4 144 00»

752.00
752.00 ~

1, 190. 00
1, 190. 00*

2,849.00
2,849.00 ~

620.00
620.00

1,722.00
1,722.00*

PLEASE REPORT ANY DIFFERENCES OR OBJECTIONS IMMEDIATELY. YOUR FAILURE TO IMMEDIATELY EXERCISE YOUR RIGHT TO HAVE DIFFERENCES OR
OBJECTIONS CORRECTEO IATLL SE DEEMED YOUR AGREEMENT THAT THIS STATEMENT IS CORRECTAND RATIFIED.
RETAIN IOR TAX RECORDS SUBJECT 0 TERAI»AND CONDITIONS ON REVERSE SIDE CC ODD STD SO LS ARE EXSIJ USED ON REVERSE SIDE
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AIDM

ADJJ/I Investor Services, Inc.
.4 ."Fllbsidirlcy of/Ircher Daniels Mil//and Conlpany
2100A Board of Trade Building
141 W. Jackson Boulevard
Chicago, lL 60604
WWWADMIS.CON

MONIHLY COMMODITY STATE MENT

STATEWENT DILTEI JUN 29, 2018

ACCOUNT NUMBERS 121 X2068

PAGE 3 SALESltAN NUMBERS 121 X121

INTRODUCBD BYc RBC MEELTE MANAGEMENT
(704)264-2767

PIEDMONT NATURAL GAS Co
SOUTH CAROLINA ACCOUNT
ATTN ROB THORNTON
PO BOX 33068
CHARLOTTE NC 28233-3060

IP YDU luLvB ANY DUBsTICNs 0R zssuas
REWLRDZNQ YOUR STATSMEBT THILT YOU
ARE UNABLE To RESOLVE WITH YOUR BROKER,
PLBASE CONTACT ADMZ6 CUSTOMER SERVICE AT
1/800/654-0461 oc 312/242-7200.

DATE

12/13/7

EX PRICE/LEGND CC

11
11*

CAIL NOV 18 NYM NILT GAS E 3250 C
OPTION MARKBT VALUE

BXPIRE 10/26/3.8
AVERAGE LONG: .11300

LAST TRADE DATE: 10/26/18

.1130 US
F0518

IONQ/BUY SHRT/SELL DESCRIPTION DEBIT CREDIT

5,698.00
5,698.00 ~

12/04/7

12/05/7

8/03/7

9/05/7

10/03/7

12/27/7

10/31/7

7
7*

11
11*

16
16*

5
5*

7
7*

12
12*

10
10*

CALL OCT 3.8 NYM NAT GAS E 3350 C
OPTION MARXRT VALUE

BXPZRE 9/25/18
AVERAGE LONG: . 11100

LAST TRADE DATB: 9/25/18

CALL NOV 18 NYM NAT GAS E 3400 C
OPTION MARKET VALUE

EXPZRE 10/26/18
AVERAGE LONG I .11800

LAST TRADB DATEc 10/26/18

CAIT AUG 18 NYM NILT GAS E 3450 C
OE'TZON MARKET VALUE

BXPIRE 7/26/18
AVERILGE LOSS I .11000

LA6T TRADE DILTBI 7/26/18

CALL SSP 18 NYN MILT GAS E 3500 C
OPTION MARKET VALUE

EXPZRE 8/28/18
AVERAGB LONG c . 11000

LAST TRADE DATES 8/2'8/18

CALL OCT 18 NYM NAT GAS B 3500 C
OPTION MARKET VALDE

EXPIRE 9/25/18
AVERRGS LONGS . 11400

LAST TRADE DATES 9/25/18

CAI.L DBC 18 NYM NAT GAS E 3500 C
OPTION MARKET VALUE

BXPIRE 11/27/18
AVERAGB LONG: 11200

EAST TRIUIE DATBI 11/27/18

CALI NOV 3.8 NYM NAT GAS B 3550 C
OPTION MARKET VALUE

EXPIRE 10/26/18
AVERILGE LONG: . 12700

LAST TRADB DJLTB I 10/26/18

7.110 US
. 0145

.1180 US

.0286

,'1100 US
10010

. 1100 US

.0026

I 1140 US
. 0067

1120 US
I 0617

. 1270 UB

.0155

1, 015. 00
1 015. 00*

3,146.00
3, 146. 00*

160.00
160.00*

130. 00
130.00*

469.00
469 00*

7,404.00
7,404.00*

1,550. 00
1. 550. 00*

PLEASE REPORT ANY DIFFERENCES OR OBJECTIONS IMMEDIATELY YOUR FAILURE TO IMMEDlcITELYEXERCISE YOUR RIGHT TO HAVE DIFFERENCES OR
OBJECTIONS CORRECTED WILL BE DEESEED YOUR AGREEMENT THAT THIS STATEMENT IS CORRECTAND RATIFIED.
RETAIN FOR TAX RECORDS SUSCECTTO TERMS AND CONDITIONSONREVERSE SIDE CODED STMSOLSARE EAFLAINED ON REVERSE SIDE
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AIDM
PAGE 4

ADM Investor Services, Inc.
FJ Subsidiary ofdrcher Daniels bh'dlond Company
2 lOOA Board of Trade Building
14 I W. Jackson Boulevard
Chicago,JL 60604
WWWJLDMIS.COM

IEONIHLYCOMMODITY STATEMENT

8TATRIJBNT DATB T JON 29, 2018

ACCODNT NUMBER: 121 X2068

SALESmN NUMBERS 121 X121

INTRODUCED BYT RBC MEALTB MANAGEMENT
(704l264 2767

PIEDMONT mTURAI QAS Co
BOVTR CILROIINA ACCOUNT
ATTN ROB TEOSNTON
PO BOX 33068
CNARLOTTE NC 28233-3060

IP YOU BILTTX ANY CVKSTXOEJS OR XSSURS
REGARDING YOUR STATEMENT TEAT YOU
ARE UliABLE TO RBSOLVE WITH YOUR BRORER,
PIEASB CONTACT AllMZS CUSTONER SBRVXCE AT
1/800/!654-0461 or 312/242-7200.

DILTB

12/13/7 12
12»

CALL DEC 18 NZN NAT GAS B 3550 C
OPTZON MARKST VALUE

EXPIRE 11/27/18
Al/BRAGS LONG: .11200

LAST TRADB DATE: 11/2//18

. 1120 VS

.0538

LONG/BUY SBRT/SELL DEBCRZPTION BX PRICE/LBGND CC DEB ZT CRRDXT

6.456.00
6,456.00*

7.2/05/7

2/13/8

2/12/8

3/26/8

3/Di/8
3/01/8

2.2
12 ~

12
12 ~

14
14 ~

12
12"

9
3

12'»

CATL DEC 18 NYM NAT GAS E 3700 C
OP'ZION mRKET VALUE

RXPZRE 11/27/18
AVBRAGE LONG: .12300

LAST TRADB DATBT 11/27/18

CALL JAN 19 NYM NAT QAS E 3700 C
OPTION MAIIXBT VALUE

EXPIRE 12/26/18
AVBIVLGE LONG: . 11700

LAST TRADE DILTET 12/26/18

CALL PEB 19 NYM NAT GAS B 3900 C
OPTION MARKET VALUE

EXPZRE I/28/19
AVRKLGE LONGS . 11800

LAST TKLDE DATE: I/28/19

CALL MAR 19 NYM NAT GAS E 3900 C
OPTZON MARKET VALUE

BXPZRE 2/25/19
AVEKLGE LONG: .11600

LAST TRADB DATES 2/25/19

CAI,L MILR 19 NYM NAT QAB B 4050 C
CAIJ MILR 19 Biol NAT QAS E 4050 C

OPTXON KLRXST VALUE
BXPIRR 2/2S/19

AVERAGE LONGS . 11800

LAST TRADR DATES 2/25/19

!1230 US
J0353

1170 VS
l 0861

1180 VS
. 1146

i 1160 VS
I 1206

. 1180 tla
~ 11SO US
.1032

4,236.00
4,236.00*

10,332.00
10,332.00

'6,044.00

16.044.00»

14,472.00
14,472. 00*

9,2SS.OO
3,096.00

12,384.00»

PLEASE REPORT ANY DIFFERENCES OR OBJECTIONS IMMEDIATELY. YOUR FAILURE TO IMMEDIATELY EXERCISE YOUR RIGHT TO HAVE DIFFERENCES OR
OBJECTIONS CORRECTED WILL BE DEEMED YOUR AGREEMENT THAT THIS STATEMENT IS CORRECTANO RATIFIED.
RE TtV NEO II TAX RECORDS SVSVECTto TERNSANDCONDITIONSONREVERSE RDE CODED SV»t»OLS ARE EAFLNNED ON REVEIISE SIDE
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ADM
PAGB 5

JbbDM Investor Services, Inc.
A Sabsrdiary ofArcher Daniels hiidiand Company
2100A Board of Trade Building
14'1 V/. Jackson Boulevard
Chicago, 1L 60604
WWWJbDMIS.COM

M"NIHLYCOZEMODITY STATEMENT

STATRJOENT DATES JUN 29, 2018

ACCOUKZ NUMBER: 121 X2068

PALRSbUIN NUMBERS 121 X121

INTRODUCED BXI RBC WSALTS MANAGEMENT
(704)264-2767

PIEDMONT ZULTORAI GAS Co
SOUTS CAROL1NA ACCOUNT
ATTN ROB THORNTON
Po BOX 33068
CSARLOTTB NC 28233-3060

IP YOU BAVB AN1'UESTIONS OR ISSUBS
RSGARSING YOUR STATBMBNT TJUIT YOU
ARB UTJABLR To RESOLVB NITS YOUR BROXBR,
PLPJLSS CONTACT ADMIS CUSTOMBR SBRVICB AT
I/800/654-0461 or 312/242-7200.

1. BRGZNNZNG ACCT BALANCE
2. PAL AND CASH ACTZVZTL'.

BND1NG ACCT BALANCE
5. NST OPTZON PRRblZUM
8. OPT1ONS BARRET VALUE

9. ACCT VALUE AT MARKET
11. CONVERTED ACCT VALUE US

111 SSG QSD
.00
.00
.00

35,376.00-
239,424.00

239,424.00
239,424.00

*1* CURRENT MONTH 1 ~ * 1*1 YEAR-To-DATE * ~ *

OPTION PREMIUM 35,376.00- 256,880.10-

PLEASE REPORTANY DIFFERENCES OR OBJECTIONS IMMEDIATELY. YOUR FAILURE TO IMMEDIATELY EXERCISE YOUR RIGHT TO HAVE DIFFERENCES OR
QBJEGTIQNs coRREcTED wILL BE DEEMED YQUR AGREEMENT THAT THIB BTATEIBENT Is coRRPOTAND RATIFIED.
RETAIN TOR TAA RECORDS SUSIECTTO TERMS ANDCONDITIONSONREVERSE SIDE CODEDSVA,SOUSARE NAUVNEDON REVERSE SIDE
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Open Positions - South Carolina
RePort as of 8/29/2018 Close

Period Tool
MMBtus

Counterparty Trade Date Purchased
Per Month

Strike/Fixed Purchase
Price Prtce

Purchase Trade /
Cost/Proceeds Expiration',Date

NYMEX Illlarket
Price Market Valud

Net Value vs.
Current Market

Value

Aug-18

Aug-18
Aug-18
Aug-1 8

Sep-18
Sep-1S
sap-18
Sap-18
Ssp-1 8
Oct-1 8

Oct-18
Oct-18
Oct-18
Oct-18
Nov-18
Nov-18

Nov-18

Dec-18
Disc-1 8

Dec-18

Call

Call

Call

Call

Call

Call

Call'all

Call

Call

Call

Call

Call

Call

Call

Call

Call

Call

Call

Call

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

NYMEX

Nt/MEX

NYMEX

NYMEX

813/2017

12/8/2017
12/1 3/201 7

3/2/201 8
9/5/2017

12/4/2017
12/8/2017

1 2/1 3/201 7
3/1/2018

10/3/2017
12/4/2017
12/8/2017

12/1 3/2017
3/1/2018

10/31/2017
12/5/2017

12/13/2017
12/5/2017

12/1 3/2017
12/27/2017

160,000
80,000
80,000
80,000
50,000
50 000
50,000
50,000
50,000
70,000
70,000
70,000
70,000
80,000

100,000
110,000
110,000
120,000
120,000
120,000

$3.45

$3.15
$3.05

$3.00

$3.50

$325
$3.15

$3.10

$3.05

$3.50

$3.35
$3.25

$3.15

$3.10
$3.55

$3.'40

$3.25

$3'.70

$3.55

$3.50

$0.1100
$0.1130
$0.1030
$0.1100
$0.1100
$0.1180
$0.1130
$0.0980
$

0.1010'0.1140

$0.1110
$0.1050
$0.1030
$0.1070
$0.1270

$0.1180
$0.1130
$0.1230
$0.1120
$0.1120

$17,600.00

$9,040.00
$8,240.00
$8,800.00
$5,500.00
$5,900.00

$5,650.00

$4,900.00

$5,050.00

$7,980.00
$7,770.00
$7,350.00
$7,210.00
$8,560.00

$12,700,00

$12,980.00

$12,430.00

$14,760.00

$13,440.00

$13,440.00

07/26/2018 E

07/26/2018 E

07/26/2018 E

07/26/2018 E

ON28/2018 E

08/28/2018 E

08/28/2018 E

08/28/2018 E

08/28/2018 E

09/25/2018 E

09/25/2018 E

09/25/2018 E

09/25/2018 E

09/25/2018 E

10/26/2018 E

10/26/2018 E

10/26/2018 E

11/27/2018 E

11/27/2018 E

11/27/2018 E

$0.001 0

$0.0094
$0.0242
$0.0372

$0.0026

$0.0124
$0.0238

$0.0325

$0.0438

$0.0067
$0.0145
$0.0246
$0.0407
$0.0518

$0.0155
$0.0286

$0.051 8

$0.0353
$0.0538

$0.0617

$160.00

$752.00
$1,936,00
$2,976.00

$ 130.00
$620.00

$1,190,00
$11625.00

$2,190.00
$469.00

$1",Ot 5:00

$1,722.00
$2,849.00
$4,144.00
$1,550.00
$3,146.00
$5,698.00
$4,236.00

$6,456.00

$7,404.00

($17,440.00)

($8,288.00)
($6,304.00)
($5,824,00)
($5,370.00)

($5,280.00)
($4,460.00)

($3,275.00)

($2,860.00)
($7,511.00)

($6,755.00)
($5,628.00)

($4,361.00)
($4,416.00)

($11,150,00)

($9,834.00)

($6I732.00

($10,524.00)

($6,984.00)

($6,036.00
Jan-19 Calr NYMEX 2/1 3/201 8 120,006- -- $3:70 $0.1170 42/26/2018-E $0.6861— $10,332.00 ($3r798-.90)
Feb-19
Mar-19
Mar-19

Apr-19

Call

Call

Call

Call

NYMEX

NYMEX

NYMEX

NYMEX

2/1 2/2018
3/1/2018

3/26/201 8

4/2/201 8

140,000
120,000
120,000
240,000

$3.90

$4.05

$3.90

$2.90

$0.1180
$0.1180
$0.1160
$0.1110

$16,520.00

$14,160.00

$13,920.00

$26,640.00

01/2N2019 E

02/25/2019 E

02/25/201 9 E

03/26/2019 E

$0.1146

$0.1032
$0.1206
$0.1017

$16,044.00
$12,384.00

$14,472.00

$24,408.00

($476.00

($1,776.00)
$552.00

($2,232,00
Apr-19 Call NYMEX 4/3/2018 360,000 $3.00 $0.0990 $35,640.00 03/26/2019 E $0.0760 $27,360.00 ($8,280.00)
Ma -19

Jun-19
SUMMARY:

Call

Call

NYMEX

NYMEX

5/1/2018
6/4/2018

410,000
320,000

3,520,000

$2.80
$2,85

$0.1010
$0.1090

$41,410.00
$34,880,00

$386,510.00

04/25/2019 E

05/28/2019 E

$0.1148
$0.1159

$47,068.00
$37,068.00

$239,424.00

$5,658.00
$2,208.00

($ 147,086.00)
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Peflotl

May-18
May.18
May-18

Tool

Call

Call

4/2$2018

Original
counts/pariy Trarle Date

$12,1$200

MMStus
Purchased
Per Month

Trade I Expiration
Expiration Date Price

$3 50 $0.1100

StrlhNFixed Purchase Purchase
Price P/lce Cost/Proceeds

4 5/20'18sn,tOO'00
110,0005/4/2017

04/2$2018 E
$3,40110,000$2/2017

$3.20 50.1120 $13,440.00

South Caroline Msy.2018/April-2019 Revlste
Report as of 6/Z9/2016 Close

($12,100.00)
($12,100.00)

($13,44lMO)$0

Net Value Realised
Gain or (Loss)

PMS

Msy-18

May-18
Call

Call

I2/8/20'I7

3f1/2018
110.000
120,000

$10,670.00$2.95 $0.0970
$2 75 $0.0950 $11.400.00

04/25/201 8 E
04/2 18 E

($1 0,670.M) $1 70.'50

($11,400.00) $18$00

Jufr.18
Jun-18

Call

Call

$2I201 7
$20/2017

$0.1020$3.50
$3.35 $0.1040

$6.160.00
$8,3ZO.OO

5/25/201,8

5/2$2018
($8,160.M) $124.00

($6,320.00) tN24.00
Jun-1 8
Jun-18
Jun.t 8

un-

Call

Call

Call

7/6/Z017
12/8/2017
3/1/2015

80,000
90,000

$0.1060

$2.85 $0.0980
$8,485M
$8,820.00

$3.25 $0.'1120 $10,080.00 05/25/2018 E

05/25/201 8 f
05/25/2018 E

($10,080.00) $139.50

($8,480.00) $124.00

{$8,820.CO) $139.50

Jul.18
Jul.ls
Jul.18
Jul-18

SUMMARY:

Call
Call

NYMEX

NYIJEX
7/5I2017

12/$$012
NYMEX 12/13/2017

SNIZOts

150,000
70,000
80.000
80,000

1.580,000

$3.30 $0.1150
$3.10 $0.1050
$3.00 $0.1000

$2.95 $0.1000

$1 7,250.00

$6,000.00
$8,000.00

$1 S1,840.00

06/26/201 8 E

0$26/2018 E
0 018 E
Oty26/2016 E,

(Sty,250.00) $232.50

($7,350.00) $108.50

($8.0CO.OO) $124,M
($8,000.00 $124.00

($181,840.00) $2,4XSOO
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Period

South Carolina
Report as of 6/29/2018 Close

Original Purchase
Cost/Proceeds Realized Value

Net Value Realized
Gain or {Loss)

Closed Positions - May-2002/Apiil-2003'Review
Closer(Positions - May-2003/April-2004 Review
Closed Positions - Ma -2004/April-200'5 Review
Closed Positions - Ma -2005/April-2006 Rev)ew
Closed Positioris - Ma -2006/A ril-2007 Review

$949,450.00
$1,065;840.00

$851,680.00
$2,463,690.00
$3,369,220.00

$2,424,270.00
$400,810.00
$795,290.00

$4 92'5,500.00

($1,385,730.DD)

$1,474;820.00
($664,830.00)

{$56,390,00)
$2,461,810.00

($4,754,950.00)
Closed Positions - May-2007/April-2008 Review
Closed Positions - Ma -2008/April-2009 Review
Closed Positiohs - May-2009/April-201 0 Review
Closed Positions - Ma -2010/April-201 1 Review

$2,908,420.00
$3,446,030.00
$3,599,735.00
$2,240,760.00

$1,159,981.00
($6,147,835.00)

($1,748,439.00)
($9,593,865 DD)

($12,587,530210) ($16,187,265.00)
($3,938,546.00) ($6,179,306,00)

Closed Positions - Ma -2011/A ril-201 2 Review
Closed Positions - Ma -2012/April-2013 Review

$1,339,250.0
$967,950.09

$0.00
$0.00

($1,339,250.00)
($967,950.00)

Closed Positions - Ma -2013/April-201 4 Review
Closed Positions - May-2014/A riP20$5 Review
Closed Positicins - Ma -201 5/April-2016 Review
Closed Positions - Ma -2016/A ril-201 7 Review
Closed Positions - May-2017/A ril-2018 Review
ClosedPositions - May-2018/July-2018 Review

($574,21 6.37)
$435,179.27
$841 635.25
'$393 185.09
$756,323.6

131,840.06

$0.00 $574,216.37
$0.00'$435,179.27)
$0.00 ($841,635.25)
$0.00 ($393 185 00)
$0.00 ($756,323.64)

{ 131,840.000.00
Totai Closed Positions Review Periods
Open Positions Total
Closed/Open Postion TOTALS

25,185,77 . 9
86, .06

,572,281.79

1,3, 90.00
239,424.00

14,114,366.00

39,539,561.79
7,086.00

39,686,6 7.
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